
T
h
e
r
e
 and Back Again: A Tale of

 
E
x

p
e
c
t
a
t
io

n
s
 
a
n
d
 
S
l

opes. A Neurips 2020 Tut o
r
ia

l
 
b
y
 
M
a
r
c
 
D
e
is

e
n
r
o

th and

Heights
MonteCarlo

integration

num
erical 

Sw
am

ps of 

b

A




	Change of Variables
	Normalizing Flows
	References

